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Investments: Activity and Performance on 30" September 2022

Investment Position at 30™" September 2022

Appendix B

Investments Outstanding Weighted Average Benchmark Return (ON/3 Month | Council Performance Annualised
30.9.2022 Maturity (WAM) SONIA) Annualised
£277.253m 116 Days 1.503% 1.093%
Investment Balance and Refurns Deposit Maturities By Type at 30/09/22
250% ~£350.00m £70m
2 20% _/-£300.00m g £60m
: -l o £50m
g 1% 00 & £40m
% 0% et 3 £30m
3 Lettotin g £20m
Z 050%— L-250.00m E £10m -
0.00% - ‘ ‘ ' £00m £0m
# P 7 & 7 7 & Liquidity <1 Mth 1-3 Mths 3-6 Mths 6-9 Mths 9-12  1-2 Yrs
N ¢ § 5 & o K Mths
3 R & g > iy P
— Weighted Average Rate(LHS) I Qutstanding (RHE) m Call mMMFs mBonds mCD m Fixed
3 A 0 B B 0 U 0 pe 0
LCC Benchmark Group (12) English Counties (14)
Return at 30.9.22 2.24%
WAM 116
Risk Weighted Score (Duration & Credit Quality) 3.70

Model Banding- Expected Return for Risk Taken
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